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•

•

•

0.92%

•

2.58%

3.14%

• CPI

PCE PMI

1. = - 2. = - / 3. = -
/ 4.SGE 5.

2023/11/24 2023/11/17 1 2 3

AU

SHFE

: / 465.90 473.44 -7.54 -1.53% 13.58%

: 38.90 38.53 0.37 0.95% 47.84%

: 295.26 300.43 -5.17 -1.72% 36.40%

SGE
TD: / 465.43 470.92 -5.49 -1.40% 13.65%

: 7.90 7.47 0.43 5.78% 7.10%

CMX
: / 2003.70 1983.50 20.20 0.96% 9.72%

: 26.93 21.09 5.85 27.72% -26.03%

LMBA / 2001.97 1980.55 21.42 1.08% 9.83%

AG

SHFE

: / 5,872 5,912 -46 -0.78% 9.78%

: 92.91 99.57 -6.66 -6.69% -3.48%

: 149.37 161.63 -12.26 -7.59% -19.93%

SGE TD
/ 5,845 5,890 -48 -0.81% 9.52%

: 268.59 273.64 -5.05 -1.84% 35.42%

CMX
: / 24.38 23.78 0.53 2.21% 1.41%

: 8.35 5.94 2.41 40.53% -27.91%

LMBA / 24.33 23.72 0.61 2.56% 1.64%

SGE TD-SHFE / -0.47 -2.52 2.05

LBMA-COMEX / -1.73 -2.95 1.22

SGE TD-SHFE / -27 -22 -5

LBMA-COMEX / -0.05 -0.06 0.00

SHFE - 79.34 80.08 -0.74 -0.92% 3.42%

LBMA - 82.30 83.51 -1.21 -1.45% 8.06%

SHFE/INE / 25.67 26.89 -1.22 -4.54% 9.20%

COMEX/NYMEX / 24.95 24.61 0.34 1.40% 9.77%

SHFE / 22.01 22.41 -0.40 -1.78% 10.25%

COMEX / 23.98 24.09 -0.12 -0.49% 10.34%

- 7.2322 7.4241 -0.19 -2.58% 3.42%

- 7.4914 7.7343 -0.24 -3.14% 8.59%

10yr % 4.470 4.440 0.030 0.68% 15.21%

1973 3 =100 103.44 103.83 -0.39 -0.38% -0.05%

/ 7.1151 7.1728 -0.06 -0.80% 2.16%

500 4559.34 4514.02 45.32 1.00% 18.75%

VIX - 12.46 13.80 -1.34 -9.71% -42.50%
4 / 16.23 15.71 0.52 -6.16% -5.53%
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• 0.8%

• 11 17 ETF

• 11 24 ETF SPDR 1.1 iShares 1.5 ETF SLV 95

• CFTC 11 14 CFTC

COT 62% COT 46%

• 11 24 COMEX COMEX SHFE
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COMEXCOMEX COMEX



ETF

- 14 -WGC iFinD

ETF ETF ETF

2023/11/17

1,642.50 13.1 0.80%

1,407.40 -2.8 -0.20%

132.30 1.2 0.92%

58.70 - -

11.6 0.36%

48.0 2.38%

2023/11/24

SPRD 882.28 -1.1 -0.13%

iShares 396.59 -1.5 -0.37%

SLV 13,690.93 95 0.70%

PSLV 5,323.16 - -

PHAG 1,651.16 1 0.09%

CEF 1,797.14 - -

SIVR 1,404.94 - -

ETPMAG 232.91 - -
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CFTC CFTC

CFTC

2023/11/14

1.00

1,966.50         -7.00           -0.35% -27.80         -1.39% 143.40        7.87%

722,583          2,413          0.34% -6,090         -0.84% 142,949      24.66% 360

154,466          -6,143         -3.82% -10,473       -6.35% 31,129        25.24% 21% 100

61,806            6,433          11.62% 3,210          5.48% 5,801          10.36% 9% 35

73,005            2,919          4.16% 3,791          5.48% 10,213        16.26% 10% 75

92,660            -12,576       -11.95% -13,683       -12.87% 25,328        37.62%

62% -0.06           -8.58% -0.06           -9.27% 0.12            23.32%

83,225            2,337          2.89% 5,058          6.47% -5,900         -6.62% 12% 27

223,838          -6,151         -2.67% -832            -0.37% 9,105          4.24% 31% 22

63,357            -4,236         -6.27% -5,524         -8.02% 20,982        49.52% 9% 39

140,613          -8,488         -5.69% -5,890         -4.02% 15,005        11.95%

23,228            1,108          5.01% -37              -0.16% 4,489          23.96% 3% 16

65,648            -230            -0.35% -1,668         -2.48% 2,655          4.21% 9% 25

42,420            -1,338         -3.06% -1,631         -3.70% -1,834         -4.14%

103,678          -1,182         -1.13% -1,153         -1.10% -17,772       -14.63% 14% 106

34,788            -2,744         -7.31% -4,963         -12.49% -855            -2.40% 5% 37

171,095          8,112          4.98% 2,879          1.71% 92,426        117.49% 24% 74

50,527            -504            -0.99% -633            -1.24% 7,381          17.11% 7%

29,045            -1,692         -5.50% -2,985         -9.32% 2,621          9.92% 4%

23.15              0.45            1.96% 0.19            0.83% -1.09           -4.50%

163,012          5,936          3.78% 9,205          5.98% 9,960          6.51% 223

33,184            5,991          22.03% 3,328          11.15% -12,541       -27.43% 20% 45

23,600            -1,362         -5.46% 380             1.64% 8,062          51.89% 15% 30

11,185            504             4.72% 1,373          13.99% 5,271          89.13% 7% 40

9,584              7,353          329.58% 2,948          44.42% -20,603       -68.25%

46% 0.10            27.37% 0.04            9.43% -0.28           -37.58%

34,772            -987            -2.76% 619             1.81% -2,232         -6.03% 21% 23

36,220            536             1.50% 143             0.40% -8,379         -18.79% 22% 15

12,548            4,804          62.04% 4,251          51.24% 7,616          154.42% 8% 24

1,448              1,523          -2030.67% -476            -24.74% -6,147         -80.93%

5,509              -593            -9.72% 92               1.70% -1,053         -16.05% 3% 17

34,875            -82              -0.23% 54               0.16% -9,347         -21.14% 21% 22

29,366            511             1.77% -38              -0.13% -8,294         -22.02%

16,403            -1,486         -8.31% -115            -0.70% 4,330          35.87% 10% 64

4,512              95               2.15% -548            -10.83% -4,785         -51.47% 3% 14

21,910            -1,255         -5.42% 349             1.62% 6,605          43.16% 13% 25

27,501            -1,042         -3.65% -693            -2.46% 1,967          7.70% 17%

18,162            2,696          17.43% 3,203          21.41% 4,917          37.12% 11%

2023/11/1410月
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: 2023/11/24

COMEX 618.05 -0.38 -0.06%

SHFE 2.82 -0.01 -0.21%

COMEX 8,323.77 15 0.19%

SHFE 1,018.37 -18 -1.74%

2023/11/17

SGE 1,550 -5 -0.31%

2023/10/31

LBMA

8,587 

26,402 

9,208 -0.39 -0.00%

37,294 -7 -0.02%
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•

+1.58% 0.55%

•

Cobre Panama

Las Bambas

• 11

12

•

68000

LME

68000



• 8.27 283 / 753 /

• 67.7% 6.3%

• 5.7 0.72 1.22 0.13

3.59 0.49 LME 17.85 0.28

COMEX 2.15 0.17

• First Quantum Cobre Panama

2022 35

21
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SMM Wind LME

SMM1# SMM1#

LME LME 0-3
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COMEX LME
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2023-11-24 2023-11-17

5.7 4.98 0.72 14.46% -10.52% -49.74%

4.54 3.77 0.77 20.42% -7.91% -41.12%

0.49 0.59 -0.1 -16.95% -35.53% -48.42%

0.24 0.17 0.07 41.18% 14.29% -89.29%

0 0 0 - - -100.00%

0 0 0 - - #DIV/0!

0.19 0.21 -0.02 -9.52% 5.56% 171.43%

0.04 0.04 0 0.00% 0.00% -20.00%

0.2 0.2 0 0.00% -20.00% -28.57%

1.22 1.35 -0.13 -9.63% -26.51% -54.14%

0.94 1.02 -0.08 -7.84% -29.85% -59.13%

0.28 0.33 -0.05 -15.15% -12.50% -22.22%

6.92 6.33 0.59 9.32% -13.82% -50.57%

1495 3987 -2492 -62.50% -38.53% -28.98%

2488 2310 178 7.71% 7.10% 54.44%

4893 5854 -961 -16.42% -50.11% -45.03%

35878 31026 4852 15.64% -11.45% -48.93%

1399 639 760 118.94% 63.24% -93.27%

5057 5363 -306 -5.71% -32.81% -35.41%

0 0 0 - - -100.00%

29422 25024 4398 17.58% -8.44% -28.71%

0 0 0 - - -

178525 181275 -2750 -1.52% -4.77% 98.03%

162550 170400 -7850 -4.61% 1.26% 113.81%

15975 10875 5100 46.90% -40.72% 13.10%

95700 96800 -1100 -1.14% 14.23% 327.71%

76475 75400 1075 1.43% 15.65% 25.01%

6350 9075 -2725 -30.03% -83.10% -3.79%

21538 19815 1723 8.70% -8.77% #N/A

27 26 0.42 1.59% -4.61% 0.71%
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•

LC2401 10.63% 82.9

24.9

• 13.8 /

6.12% 1.395 /

• SMM 40015

+2.21% 11664 2.43%

11762 3.53%

•

2401
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• 10 1.08

29.88% 21.19% 1-10

12.14

7.59% 10 19.78

/ 13.52% 43.75%

• 10 9

0.91 10

1.68 84.48%

11

同比

合计 万吨 5.35 5.95 -1 10.20% 101.70%

澳大利亚 万吨 34.59 41.41 -7 16.47% 76.48%

巴西 万吨 0.94 3.27 -2 71.23% 13.36%

津巴布韦 万吨 4.59 4.87 0 5.70% 163.40%

非洲其他 万吨 16.42 12.22 4 34.34%

净进口 吨 10445 13082 -2637 20.16% 35.86%

合计 吨 10762 13656 -2894 21.19% 29.88%

阿根廷 吨 1608 2652 -1044 39.37% 14.19%

智利 吨 9044 10906 -1861 17.07% 35.31%

合计 吨 318 574 -256 44.68% 46.93%

氢氧化锂 净出口量 吨 10002 11050 -1047 9.48% 105.11%

氢氧化锂进口量 合计 吨 264 5 259 5387.54% 17.36%

氢氧化锂出口量 合计 吨 10266 11054 -788 7.13% 5.39%

氢氧化锂出口量 韩国 吨 6308 8261 -1952 23.63% 9.21%

氢氧化锂出口量 日本 吨 2750 2562 188 7.33% 0.35%

11 24 2023 11 28 

10,000 



- 35 -SMM iFind 1. = - 2. = - / 3. = -
/ 4.SGE 5.

2023/11/24 2023/11/17 1 2 3

124050 138000 -13950 10.63% 49.57%

121691 113629 8062 7.10%

699474 260604 438870 168.40%

131000 140500 -9500 6.76% 73.75%

145000 153500 -8500 5.54% 72.38%

138000 147000 -9000 6.12% 73.05%

122000 135500 -13500 9.96% 73.93%

134000 143000 -9000 6.29% 72.37%

128000 139250 -11250 8.08% 73.14%

138042 147642 -9600 6.50% 73.52%

13950 9000 4950 55.00%

01-02 4950 4600 350 7.61%

01-03 7150 6750 400 5.93%

01-04 7300 7650 -350 4.58%

01-05 7800 8300 -500 6.02%

01-06 8500 10100 -1600 15.84%

01-07 9200 11000 -1800 16.36%

01-08 9150 12150 -3000 24.69%

01-09 9950 13700 -3750 27.37%

127500 134500 -7000 5.20% 76.10%

1875 1945 -70 3.60% 65.94%

3750 3850 -100 2.60% 69.88%

2350 2450 -100 4.08% 70.25%
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